2024 FEF 1 2

PR R AKRIEF R H &

=R

2024 3 A 31 H

EEBHEN: PEESTEERAH
EEEBAN: TEBITROAERAF
WEZRHHRE: 202444 A 22 H



ORI R TR A 2024 45 1 R,

§1 EERR

R EHANNEE S MEF AR R AR BOCE. R FIEMRIR B KR,
TR LN BRI FSENE L AERR AN T8 A ARAE AN ol B 54T

HEFE NCERAT RO AR AFREAR G S FME, T 2024 F 4 7 16 HERX T ARE
I G AR I ERIA R A GG EAN R, RERZNAE N ERICE. RSERRE K

B -

e PN R U ARSI S SR ST S BRI IZ P 2 2 B0, (HANPRAIE SR 8 — S A
R AR SO AR IRRERI . BB, 55 H R AR R BE R HAl BL A 2 I 1A

e S AN AR LR

A IS TR RS H 1.
AAERAE 2024 4F 1 A 1 Hie%E 3 H 31 Hik.

§2 ZE &= AR
F A TRiFR HOREAR U IR A
4 FAUY 398001
Y (it LT R
He A FEMH 2004 49 A 28 H

T YA I < A7 BT

4,188, 220, 982. 48 13

BB H AR

M4 R IR REREE o R 7 B R (R R 0
K AT AT R SRR P R A FF 17 T 0% 22 20
oo R G VR VA PERO R BLERHRE A K I8 (2 B £
2 77 SRR 8 7 0 o K R S0

U, KR

(—) Bl E

AEEGHA AR RRRZ R ET WIS (Eed
[F]) H 45 T IR A RO 5 L A8 R AR A o TR BRI & 0 P R IS S £t
I R I R G B LG A1)«

1. WRAEZEMAETFBITRS EUNETBORR WRITE WA T KR
IR 5 T 37 (R 5 0 7 T R0 T B S IR 3 77 3% 1) Je e 345 A XU e 2
R

2. MR ISR FH NGRS FIVRFRRE, DA AT L
20, KR G R RIS (B L

() REHER

1. I MARE

ARFEG T G MR A A IR R SR S5 o A A BRIy 2 BT
AF AR SE G . FEN=TTHEE ET AR ©
WS RE, eI i MG SRR @ A RFEFTRATILA BA

%20 k121




ORI R TR A 2024 45 1 R,

eSS @ RENAEEHRE . R A NP T7HHE 5
W ARMEKNE: © AR RCEA BRI SRR R SRR
FREBGK R, @ AR MEURS N REEAWT K.
2. BRI SR R R
241 I 58 PRI I DU AN B
V2 SRS DA D RS E SO R
AE LIz GOQ A (Growth On High Quality Model) X ff
A EM AR B RZE 51228 E R I EERR A 1 5 A 7 5 e
KM AT )8 R @SB SR ST R R SRR H I
FARGUHEAT VR o S A T 3240 80 AR 2 SR R AT I 5 4
PEBREAT VAT o 3 15 R HG AR S FR RN I S K MEEAT VA - GOQ
BARARE R dsbaon i AR TERE W HET, YIERE 1 300
F AR LT ARHE N R &L (D,
BB KAk
B X 88— M BURIE R E (1), AFREEIEH a AFITFHR RG0)
HEAT KR 1
Wi o ARIVFHRRGH 4 N RIFRFR AT o0 50 AN BARTE 7348 hR
FIpe, He 2 MAETE 7 48R 30 A4, FRMEPE 84S 20 4> Thifg o 2
AR RS 4 DRI K AT B A BT
Hrs ANV P BERE SR T S R =P, Ak sk 1 P 7E R 3R B
M, b A ) £ R 5 B 1 L PP o
g o AFITER RGN R E TSR T B A VRN I U, L
R4 n] AL A EFE AR 15 B PRAIE T 326 I A 1R B WA AT AT B
55— R F VPR RGO, X E 2 45 & B bnid R BE 7 4 1k
B VPN 4 SR AT S M AT Lo, XA RT3 S AL 6 B FR A F
IR NGB TT, B o 4 SR A AR
AIEGIEH o AFIVFRRGERIVN G IR, X&EE (DD R st
ITE— PRI, TEM 150 KA A LA R MR AL E (1D,
3. ERTHA I
B2 NE A SN TR S DL SRS FI, Rl 2 i
T 2w B A DA 1 DA R A R SE A T I A T A AT, R A% 1
(T i i 2 B I B BRI, FE AR TP Rl 24 R I S 4%
B A, TGN TR
(=) HiFdH AR
AR Ef. SRS CERETREAD . AREEGRE I
& T SRR B R, AR B E A AR AT NIRRT AT
B b, 2567 RS AR A R a2 IS 2K (E
FHRBSE RN IRB I IR SR R 2, S A RIS AN R R A5
I PP R A BT AL

A& bR PR 300 FEHCk75% 4 FIE E {545 He25%

PSR 2 A AR ARHe R IR S RUETF BB A &, DU UETR 0BTk o v 10 v v RS i o o
AT AT 2 K KU AN OIS et (IR T R 5, T
& Bhilimike.

SEEHA il & B A IR A A

Fo3u 3 o121




ORI R TR A 2024 45 1 R,

AL ERAT AR A PR 7]

§ 3 EEMFIMESHERI

3.1 EEWM SR

Hhr: ARt
ESCYIE T i v A (20244 1 H 1 H-2024 453 H 31 HD
L AR S 2 -127, 588, 029. 38
2. AR ~75, 894, 120. 49
3. IOA - S50 4 A A AR Ve -0. 0181
4. AR I G 0 P i 1,194, 031, 338. 65
5. JAR S A0 A e 0. 2851

E: 1 EiREESWESHR bR OISO BT NNWEA 53 & A (B, . e
WA, AT JE LBl et A EAR T o .

2: RO SLHMGE TR R AR RN . Bestlieas. HAbISON ORE 2 seprE2eshlia) 0
BRAR ST HLE RA,  AIRNE A s B et in_EA 2 Fe (A2 sl i

3.2 EEFERIN
3. 2. 1 ZEMBHERKR LI ERIN S LB Al 2 R AT LB

‘ ‘ My 45 b e
HHEIEK R | EBK R | iRt
i B o » IS 2 R b OE) @—@
® MHEEQ | HRZEEO i
HE®
HE=4H -5. 35% 1. 55% 2. 88% 0. 77% -8. 23% 0. 78%
FENH ~11. 40% 1. 26% -2. 35% 0. 68% -9. 05% 0. 58%
o4 -30. 50% 1. 26% -8. 37% 0.67% -22.13% 0. 59%
oE=8 -31. 37% 1. 39% -20. 35% 0. 80% -11.02% 0. 59%
ot AR 39. 38% 1. 47% -0. 17% 0. 89% 39. 55% 0. 58%
H¥E4& A
585. 47% 1. 58% 198. 52% 1. 21% 386. 95% 0. 37%
ARG B4

3.2.2 HESEFAEMURES RIHFHMEM KR LS RS B MR
RBZHI LB



ORI R TR A 2024 45 1 R,

P RURIKIRE 2T SERHK R S RNV AR b B A 28 2R (K 0 52 E B X EL

1170. 00%
1040. 00%
210. 00% M
780. 00% rﬂ
650, 00%
520. 00%
390. 00%
260, 00% *"‘wsk
130. 00% MWMM w./‘""“;/ B
0. 00%
% 5 2 8 9 - 8 &§ 5 2 8 3 - 8 & 5 @2 ¥ 38 5
T
|— hEHERKES RIS ENKE — PSHERKES RIS NEE
§4 BEARE
4.1 &4 (RELEELBE/NH) FHn
EAFEE IS LA | %Mol .
ARSI rmam [ emam | e ke
VFEME Lot DRI R 2GRl
N B %EE%E%%%%@&E%%&zQ%
P B E3HﬁA$&ﬂIW,EE%ﬁW\%
2 B ﬁﬁmm\%éﬁﬁﬁﬁ\ﬁﬁaﬁ\x
ass LR, BB R A, BUEA
2% ISSZSENIBED O M BT AR ST e kb
HE 4 BRI, LM, 2010 43 HE 2012
W Aok BT BAR I A RIS B IR A LIRS
Py BRI RG22, 2011 4F 12 H & 2015
. il 4 BARH I BRI SRR VR & BLIE SR R BT
i%ﬂ%ﬁﬁ&ﬁ2mo$3ﬂ7 ~ 20 4 %ﬁ%g%@,@wﬁgﬁﬁgg6%7
SRR H HAT A 5 RIS B IR A BUIE R %t
AT %ﬁ%g%ﬁ,@m%7ﬁg@§%g
S MR A AT 88 RIS L B VR A BUIE SR %t
P %ﬁ%g%%szﬁnﬁgmw%6
. il HE*@@%@%&%@&E&ME@
RS éﬂﬁ#ﬁ%ﬁéggﬁﬂ,m3$11
RS H%@p%ﬁﬁﬁ¢@@ﬁﬁ@£%%
WA FANEF R R IE SRS, 2020 4F 3
AT H & 2021 4 8 ARk /& =M A&

lie BIR A ANER R S &4, 2020
5 B 2022 5 2 AAFErREEE Zifd

=i
pies
—
)

=




ORI R TR A 2024 45 1 R,

M % RIS TC B VR A RIS R T A 4
SR, 2016 4 7 H BT gL
W RIEI BR S THER IR R &R &4
HE, 2020 4F 3 H 2 AT HIAR KR
KRG T EALT, 2021 £ 11 HES
fEHF R INRE SRR IR R e R 64
i,

L EREHR ). AT E AR S AR 5 BN SN R AT S H RS
2: IEFFMLHIE SGEMT IR GEZREESLENMES . 5. mZOE PN R ML GR
B EHINEGD) K RIUE -

4.2 EENX RGNS E S EEMTE R 3 H

RSEHNERE YIRS ChR N RIS EIESR 3R 8R) KA SR EE M
(B R BME, BRSNS M ERA NRRF G, AR E RS M #iRra AR 2
fIAT N, AFAEEREMEOR BT I & & F A

4.3 AR HEF U

4.3. 1 AP BHIBERHATER

s QEFF IR BB HA T AT LSRRI R m RHEE, 27 WET. $5
G WS B G OMEAT, MBERE. SRRl R 5 S RR S EE Bl
MRFR AT AT T LI E . ArsidflEi s, 5 SMCHIRE, BRA R & A7)
R, WL HIBLG — TIEEL G E, B 5 =il Jg AT 38 SRS BARPATHIRAL 5
FEAPAE Gy BE T BRI [5G . MASARSE . UBIAM T L35 PSR LAVESE: [ART, AR4E A A
W, ARG ARHGZE (BRIEEEHESN) KFEHRASE S . R TR AEERATE I
U7 KA 5 R G i RoR 2 Sy, AR ARAE Gy A HEAT SR o %, RIS RT A
AW T A RE B AR AT AT N

AR, A FAS R A AN RIS (8] B[R] [R5 55 i Z2 384T T i REEAS RS, #3547 141
RIERBAT I, XA ST < B0 2 A YA i R A DT RREEAT T B EE T, JFEE RS 5 5 KK
BEAT T IR PP 3 AT . UL T AE 5 AR TR AR E AT S S m i E 4 . A R

AR, A FRGES R, ARG AR RIB R AR 54T 1 giit b, Tl
BLE A R R RE P RUE R 2 5 BRS8N 2 2w B 2R T DL R

4.3.2 RERZ BT AR TTULH



ORI R TR A 2024 45 1 R,

RGN, AR A ES 505 AT F H R A 5 5 RSB I 5058 ) AN
TR AZAE SR 2 H SR SR O, 3T —ZiipiE s . itz 28 o H L rl g
FEANTAZ G MR HIE N E RS H AL o 0L, 2w BRG] B € 2R A & L B AN OGS
DLULEA T DL R

4. 4 55 A S R RIS RZ 1R AT

2024 L, FRWATIRERIAIIE . —J5, ENERBERINS A 1, S50EEsae ke
BTG, WASIIAPRE, JCHSLEWAIRS R 2 55— J5ih, eRREsr ey, WO
RIETE

HARE, R RIE . R B PSR BUR SR I EINR, 2l i b 3t e SR SR Bl 5
e, BRI VBRES: T AT, 122 A, Frh iR N FE 20. 5%, FEEE o FRES
R =R B E L T 9%, BEIES K 3.3 NE Al FE@EIRGHEIA R, 1-2 5, &
BB (AEHT) Bt K 6. 3% B EFEFERMTNE 2. 7 Ma 0 R, EEEZEUUEIIMKA S
A, BN BUSN T 58 VLS L TUGURAT 128 LR I B8N . AR, B R T,
CARIRH JEINTR, A7 BB /A k. W 2R et dl, 1-2 AHEF R R LR £ 5. 5%, (Hk
FEEWIGE Y 12. 3%, BFHm TR EE . ARRHBH B0 7 dh F I — W sl il
TNV BT B RN R, (R G BT 9. 4%, Lot BB M s s L BRI . %
T AFREA 5 MR, [F]ECAEIE 7. 1%, ARREIFELZ ai R FRAT I EIIE . ST, S4FE LUK,
H N2 TT R A2 BRI E WA i 4% .

BRI, —Z R WBERINAK F1. B MBCREEE 0.5 N H 70 iy IHFE 5 SEI DAL LPR25
AR TSR RSB b BURRF SR . Rl B, PRIt st Rk 5L 1 R
BL, bk “E4 587 BUH B ve . FoRm, —ZIRTT 5 /SR FFE80T, #E— BRI IR
JARRGTECR, RIRTTIHE O tEhh, 3 A AT SBUF TR, 3ES: | RF A Radr TR
SUWIREER, B R N . DUEHERR . GDP HARFI R R R B AT ST, (HASF
i, POESE) LEERAT IR FE 61, IR R BCI M . 534k, BUF AR S R L, K <
RAFEHLA 17 MRG0 TARME ZAEST . WA IR AR AT R R B 4L

A BTSRRI G /NIE R T, 8V BGES . 1A, QR RFSHRIE, BEAE RS TR A,
B INAEL SRR T RS H M WS i oy, A BRETT S KRR . 2 ), RATETUNREAERE S, R
RRFSERAT, FFFTIIRE NN, A o W, BN S BCRTEIRR, A B 7R
Ko 35, Mefar LBERE G, IR “BBEM T, WiaRG Lk —FEA,

FAEFE R BT ERR 2. 72%, ADEEE B REE 1L 34%. (PRI, BAT. AmA. BR. K
7T 4t 12T



ORI R TR A 2024 45 1 R,

RS A ESBERIEKIRMLE, EAEY. WHEN. B ™, HhaREERIEIES

i

i e

AT BT BB 2 TR S BOR A SR A SR P L 2, TR X AL PR . wlk
FREAEAR M A Sk, BORA SR, RS bR 2 W51 77 R B 2R bR DL K e 1) 36 28 A £
PR ORTE . FATIMIITE U e [ AL SR i R K A R RESR T S A0 (B SE B EE A o

BOEIR SR, ARRESITIECE EEEPAERGAEY). AHFL, TR R @R
SRR

4.5 REWAZEESRN SR
A 2024 4 3 H 31 H, AL MEIAE 0. 2851 76 (EiHEE 4. 0763 T0). HEN AR S
VB K ON-5. 35%, (KT Ibaibbi it 8. 23 NE 4 .

4.6 MEMAEERE ANBERE SR ETE RN

o
§5 |MEAEHRE
5.1 REMREEH=HEHEMN

75 RE| &H o) A R T (%)
1| Bt 1, 106, 155, 576. 59 91. 36
Hop: S 1, 106, 155, 576. 59 91. 36
%%&ﬁ - -
] WAL 7 45 % - -
Hr: figzr - -
Wﬁi%ﬂ# - -
He R - -
S RTAE nnf’le‘ - -
SN IR 4 il % - -
Fodre SEWraC IRl I 2N IR 8 4 il % B |

I—ﬁ;:
BATAE RS 5 & A 4 103, 770, 126. 47 8.57
HoAh gt 891, 533. 65 0. 07
Ait 1,210,817, 236. 71 100. 00

5. 2 MERIRBIT W RBRERKHE
5.2. 1 REWARFITUHRARABRERFZLHE

e B P HRHE

ST =N AN o
’ftﬁ% 1Tll£77’§77'J /—\fEAME- o) ,W]J (%)

o8 u I o121



ORI R TR A 2024 45 1 R,

AR RS G il

R4

il gl

559, 922, 168.

17

46.

89

OO |m | =

B BT R BOK A
N4

191, 179, 326.

00

16.

01

I

113, 036, 404.

62

.47

LR AN

22,659, 014.

40

.90

ALl isk . A AEAIEENY

1 FE O,

5 RAR RIS B AR RS

117, 191, 587.

40

9.81

B4

53, 876, 148.

00

.51

4

34, 735, 872.

00

2.91

AR 55 ik 55l

P s N &4

IR RSN 3L it B,

JE R IR SS < ABEAIEAR R 55

A

PA A2 T AR

A R E AR R

13, 555, 056.

00

.14

n | o |v|o|lz2 =20 R"NR|SlH|ZE|le|T|E

G

it

1, 106, 155, 576.

59

92.

64

5. 2.2 MEMRIAT WA RIOBBER R RER TS

Teo

5. 3 JIRAL A SEYME o B S B 198 LB R/ HE AP B B SR B B W A
5. 3. 1 IREHIRIEA otME 5 E S 18 LB NP R RT 4 BR BB 9 4

e | REARS | BREAR ([ BE (B | ARNE o | HEETSEEIE] (9
1 688169 Sk BHY 171, 320 58, 689, 092. 40 4.92
2 603000 NS 2, 115,900 55, 838, 601. 00 4. 68
3 000423 AR BT ] fig 725, 200 44, 614, 304. 00 3. 74
4 688041 HLER 548, 651 42, 388, 776. 26 3.55
5 600023 Wrae )y 6, 058, 400 40, 409, 528. 00 3.38
6 601390 Hh [ HR gk 5, 536, 500 38, 810, 865. 00 3.25
7 600027 e [H R 5, 530, 300 37,993, 161. 00 3.18
8 600498 Fe K EME 2,078, 700 37,271, 091. 00 3.12
9 601186 H ] Bk 4,173, 766 35, 769, 174. 62 3.00
10 600895 SR YL R 1, 750, 800 34, 735, 872. 00 2.91

5. 4 MEWIRLR A DM RNHEFRBTLE

T RESAMRE AR RFFA g .

%9 It 12




ORI R TR A 2024 45 1 R,

5.5 MEHIRIELA RMME HESTHE B KM HEF R BT L2 B R R A
T ARG WIRARIFA 657

5. 6 MEHARIE A RHE G2 S F ™ 1#E LA R/ D HEF R RT 42 B SCRRER IR
B2

T AT EAR T WA RRFAT B SCHFIE SR -

5. T MEWIREZA RIHE HESF#ELLHI R/ D HEFRET LA R ER BRI

E: ARSEAMERRFHER.

5. 8 MEARIE A FAMME i 2 & 5735 EL 5 K/ N HE R O BT 143 BUIE R 3% A 40

T AIEEAMRE WIRARFFABGLE.

5.9 MEWRSE ST R KBTI 5 18 0L it A

5.9. 1 IREWIRAE SR MR R A5 28 A

E: REERSERNE, AREASHEIRMTAS .

5.9.2 AESHHBIIPRWBRBER
Wi EERME, ARENS SRS .

5. 10 | HHIR A EE B F 1 EH GUH KL Z1HF LA

5.10. 1 ¥ HEHRBEBOR
RIS ARG, RESASSEGIRES.

5. 10. 2 R EIRA T S B #) B0 B 15 A4 2 B 40
T REEEGRME, AReEASZERNIS.

5. 10. 3 A3 H R B B E VM
RIS ARG, RESASSEGIRES.

5. 11 BFRASWMEME

5.11. 1 AEEBRH MBI TBIESF K RAT EEARE MR E TR AE, =K
RS HH Hl—FNZBIATEDT. ATHER

e 30 N AR SR BT (T A4 RS (K R AT AR BOA B M B 1) 37 5 R A s AR AR o 2 1) I A
—HENRZBIATHETT. AT

1001 3L 12 0T



ORI R TR A 2024 45 1 R,

5.11. 2 G HHEMHI+L BMER T HEE A RN S LR EE
T A AL GBI AT 44 S T BOR AR 3 RIS S SR P 2 A R SR

5.11. 3 HABBE =Rk
e B &H )

1 (fFHRIESE 689, 613. 90
2 |NBGERFE R K -
3 R -
4 SR _
5

6

>

AT I 3 201, 919. 75
HAR RIS _
- (PR -
T HAl _
8 it 891, 533. 65

5. 11. 4 IRE HIRFFA AL T 48 B 0 T 4 e £555 A 41
T ASHE G AR S SR R R 4T IR S T .

5. 11. 5 AR AT 48 R AP A7 12 I 188 52 PR 17 0 A e B
T AHE G A A I 44 B SRR LS 2 R AL

5. 11. 6 BHEA SR & FRER AL SCF IR IR 2
A TS TAMIRE, 2O 50U [ R 2.

§6 FHRE S L FZH
BT A
e 15 A A 35 4 A B A 4, 340, 699, 796. 72
15 HA A (] 2 4 oL HR D47y 51 262, 019, 385. 57
el S B A 3 4 R R 0] 477 414, 498, 199. 81

5 HA S E) 32 4 97 0 A B A (A 0%
/DPL“=7 3D
15 A HA R S 4 1 AU A 4, 188, 220, 982. 48

§7 H&EHABHERRERRELEESH R

1.1 ZEBEARFHEESHHTENIHEIL
T AN, EEEEAREEAES.

7.2 BRSEHEANZHERRERR ARSI 5 HAH

o110 L 12 1



ORI R TR A 2024 45 1 R,

FE: ACHEIIPY, HEE A R A S A
§8 BB E RN AMERGER

8. 1 I EMIN BB R EFEES LML BIBGEL 2058915 5L
o

§9 BAENMHER

9.1 FEXMAHE=R
1y A IR 2 T 55 B P 0 5 IR 0 B 2k & ) S A
2« PHFRFRKIE R R R G R e S H
3+ AL IR BB L
4 o IR M Sttt [ R A < AT R 2 ) B A2 Oy v i A < AT IR A R K S
5+ FPIRRAL I AR IR 350 B 2k e W 55 0k BAR R B
6+ AWM AESRE R BRI S T A T

9. 2 FFTHCHY K
T AR X R I % 68 5 2905-2908 E K 30 2

9.3 &R
R EX AR S BUA SN, TERAARSEEANPRSEHEARAT .
B HE: (021) 38789788 B 400-888-9788

oA Mk http://www. zhfund. com

FiEEEEHEARAF
202444 H 22 H

% 1200 3k 12



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


